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Symbol
Period
Model

Parameters

Bars in test

Initial deposit
Total net profit
Profit factor

Absolute drawdown

Total trades

Strategy Tester Report
MEVA_FINAL

GBPUSD (British Pound vs US Dollar (spot))
1 Minute (M1) 2006.10.12 00:02 - 2006.12.20 00:00 (2006.10.12 - 2006.12.20)
Every tick (based on all available least timeframes with fractal interpolation of every tick)

Lots=0.2; MovingPeriod=2; MovingShift=0; TakeProfit=75; TrailingStop=40; MyPeriod=1440;

49303 Ticks modelled 374275 Modelling quality
2500.00
24566.00 Gross profit 62844.00 Gross loss
1.64 Expected payoff 164.87

610.00 Maximal drawdown

149 Short positions (won %)
Profit trades (% of total)

5522.00 (24.37%)

62 (62.90%)
95 (63.76%)

Relative drawdown

Long positions (won %)

Loss trades (% of total)

23.56%

-38278.00

40.05% (1808.00)

87 (64.37%)
54 (36.24%)

Largest profit trade 4500.00 loss trade -1968.00
Average profit trade 661.52 loss trade -708.85
Maximum consecutive wins (profit in money) 14 (9192.00) consecutive losses (loss in money) 6 (-1372.00)
Maximal consecutive profit (count of wins) 10860.00 (5) consecutive loss (count of losses) -5248.00 (3)
Average consecutive wins 3 consecutive losses 2
Balance g s B ; E RSS2
4
A ] 121551
34551
+ 7550
544
Lots
R T O T o o SO APV O T L e T AR
g F 13 ®m &, 32 3B # M B 83 73 81 94 WL We 112 1. 134 37 43 e
# Time Type Order Lots Price S/L T/P Profit Balance
1 2006.10.13 09:59 buy 1 0.80 1.8611 1.8570 1.8686
2 2006.10.13 12:38 close 1 0.80 1.8578 1.8570 1.8686 -264.00 2236.00
3 2006.10.13 12:38 sell 2 0.20 1.8578 1.8619 1.8503
4 2006.10.13 13:24 close 2 0.20 1.8566 1.8619 1.8503 24.00 2260.00
5 2006.10.13 13:42 sell 3 0.80 1.8562 1.8603 1.8487
6 2006.10.13 14:07 close 3 0.80 1.8543 1.8603 1.8487 152.00 2412.00
7 2006.10.13 15:10 sell 4 0.80 1.8540 1.8581 1.8465
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